AHHOTaN U K padoueil mporpaMMe J1CHUNITHHBI
b1.B.08 «MatemMaTH4YecKHEe METOALI HCCJIeT0BAHNS (hMHAHCOBOI0 PHIHKA)

(KOO U HAUMEHOBAHUEe OUCYUNIUHDL)

O0BbeM TPYA0eMKOCTH: 3 3a4CTHBIC CTUHUIIBI.

Heab (MCHUNIMHBL. TOTYYeHHE 00yYarONIMMUCS 3HAaHUI O BHYTPEHHUX M BHEIIHUX IpoIeccax
(MHAHCOBBIX PHIHKOB, a TAK)KE MPUOOPETEHNE HABBIKOB IPUMEHEHHUS MaTEMAaTUYECKUX METO/I0B
U MoOJeled s UCCIENOBAaHMS JaHHBIX IPOLIECCOB C HCIOJIB30BAHUEM COBPEMEHHBIX
MaTEMaTUYECKUX METOJIOB.

3agauyu AUCHMILINHBIL:

1) ocBoeHHME MarucTpaHTaMH OCHOB TEOPETHUYECKMX 3HAHUH B 00JacTH TeOpuu
MPOLECCOB (PUHAHCOBBIX PHIHKOB,

2) o0yuyeHuMe NPUMEHEHHIO Ha PEANBHBIX IPAKTUYECKUX IMPUMEPAX  TaKHUX
OCHOBOIIOJIATalOIIMX  METOJOB  HCCIENOBaHUS  (UHAHCOBOTO pbIHKA KaK  JIMHEHHOE,
JUHAMUAYECKOE W LEJIOYHMCICHHOE NpPOTrpaMMHpOBaHHE, Teopus rpadoB U TEOpUsS CETEBOTO
IUTAHUPOBAHMS B PELICHUH 3a]a4 (PUHAHCOBOM J1eATEIbHOCTH;

3) pa3BUTHE HaBBIKOB HCIOJIb30BAHUS CTATUCTUYECKUX IAKETOB IIPU PELIEHUH 3a/ay
uccieoBaHus UHAHCOBOTO PHIHKA,

4) npuoOpeTeHne yMEHHUH W HABBIKOB I10 MOJICIMPOBAHHIO YK30TCHHBIX M DHIOTCHHBIX
MPOLECCOB (PMHAHCOBOTO PHIHKA.
dopmupoBaHue y 00yJaromuxcss HeOOXOMMBIX KOMIETSHIIUI B COOTBETCTBHU C (peliepaTbHBIM
rocyapcTBEHHBIM 00pa30oBaTeNbHBIM CTaHAapTOM Bbiciiero oopazoBanus (GI'OC BO).

MecTo AuCHMILVIMHBI B CTPYKTYpe 00pa3oBaTe/IbHOM NPOrpaMMbl

Huctumnimna «MaTemMaTH4ecKue MEeTOJIbl HMCCie0BaHusl (DMHAHCOBOTO PBIHKA» OTHOCHUTCS K
BapuaTuBHOU 4actu broka 1 «Jlucuuminael (Moaynu)» yd4eOHOro miaHa (4actb, opMupyemas
y4aCTHHKaMH 00pa30BaTeIbHBIX OTHOIICHUH). B COOTBETCTBHM C pabOYMM Y4E€OHBIM IUIAHOM
JTUCITUTUIMHA U3ydaeTcs Ha 2 Kypce TI0 O9HOU Gopme 00yUdeHHUS.

Jlis ycrenHoro OCBOSHMS IUCUUIUTMHBI MaruCTPaHT JOJDKEH BIAACTh 3HAHHUSIMH, YMEHHUSIMH U
HaBbIKaMU I10 MPOrpaMMaM MPEIIIECTBYIOUINX AUCUUIUINH. «CUCTEMHBIH aHAIU3 U IPUHATHE
pemienuii (Maremaruka, UH(opmaruka)», a Tak xe: «MaTeMaTHUeCKUe IMaKeThl B HAyYHBIX
UCCIIEOBaHMSIX», «ONTUMANBbHOE YIIPaBICHHE S3KOHOMUYECKUMH cUCTeMaMuy, «IMuTalinoHHoe
MOJIEJIMPOBAaHUE M IIPOTHO3MPOBAHUE B ODKOHOMHKE», «KOMIBIOTEpHOE MOAEIMPOBAHHE B
HayyHBIX HUccleqoBaHMsAX». JucuuminHa «Marematuyeckue MeETONbl  HMCCIIEI0BaHUs
(UHAHCOBOTO PBIHKA» SIBISIETCS MPUKIAAHBIM HAIMPaBICHUEM [UIsl UCCIECTOBAHHS U PEIlIeHUs
3a/1a4 MPOTHO3UPOBAHUS U CHUCTEMHOIO YIPABJICHMSI C MCIOJb30BAHUEM JUCLUUIUIMH BBICIIEH
MaTeMaTHKH.

TpeGoBaHusi K YPOBHIO OCBOCHHS TUCHUTIIUHBI

W3yuenne paHHOM y4yeOHOW AMCUMIUIMHBI HANpaBlIeHO Ha (OPMHUPOBAHUE Yy
00y4arouxcs CIeAYOIUX KOMIIETEHITNI:

Kox u HaumeHoBaHue HHIUKATOpa™ Pe3ynbTathl 00yueHUs MO AUCIUTLINHE
JIOCTUKEHUSI KOMIIETEHITUU

IIK-1. Cnocoden AEMOHCTPUPOBATH (l)yH)IaMeHTaJ'I])H])le SHAHUS MATEMATHIECCKUX U €CTECTBCHHLIX HAYK,
MnmporpaMmMupoBaHus U PlH(l)OpMaIIHOHHLIX TEXHOJOTruH

NIIK-1.4. Cobupaet u aHAIU3UPYET B pesynbrate 06ydeHus 3HaeT:

Hay4YHO- TEXHUYECCKYIO I/IH(I)OpMaHI/IIO C OCHOBBI D KOHOMHKO-MATEMATUUCCKHUX MCTO0OB U Moneneﬁ,
yueToM 0a30BBIX PEJICTABICHHH, HEOOXOANMBIX ISl aHAJIM3a S KOHOMHYECKUX TPOLIECCOB
MOJyYEHHBIX B 00J1aCTH (PMHAHCOBOT'O PHIHKA U ITPOTHO3UPOBAHUS; XapaKTEPUCTUKU
(yHIaMeHTaIbHOI MaTeMaTHKH, 9K30TCHHBIX U 9HJIOTEHHBIX IPOLIECCOB (DMHAHCOBBIX PHIHKOB.
MEXaHUKH, ECTECTBEHHBIX HAYK, B pesynbraTte 00yueHus ymeer:

NpOrpaMMHUpPOBaHHs ¥ HHQOPMAIMOHHBIX | IPUMEHATH MATEMATHIECKHE MOJEIN U METO/BI [UIS PEIIEHHS
TEXHOJIOTHH MIPUKIIAJHBIX 33/1a4; IPUMEHSITh METOIbl MATEMaTUIECKOT O

MIPOrPaMMHPOBaHUS, TEOPUH I'padoB U CETEBOTO MOJIEITMPOBAHHUS
JUTS pelIeHns Mpo(ecCHOHAIBHBIX SKOHOMUYECKHX U
YIPaBJIEHYECKUX 3a[a4; IEPEXOAUTH OT IPUKIAJHOM 3a1a4H K
MaTeMaTHIeCKOH MoJienu; (OpMyIHPOBATH BEIBOIBI
MAaTE€MaTUYECKUX PELIEHUI B 9KOHOMUUECKHUX IOHATHUSX.




KO)_I 1 HAMMCHOBAHUC I/IHL[I/IKaTOpa*
JOCTHXCHHUS KOMIICTCHIINH

Pe3yJ'ILTaTI)I OGy‘lGHI/IH 110 JTUCHUIITIMHEC

B pesynbraTe 0OydeHus BIageeT:

HABBIKAMH IIPUMECHEHUS COBPEMEHHOTO MaTEMaTHIECKOTO
HHCTPYMEHTAPHS IS PEUICHNS S)KOHOMUYECKHX 3a/1a4 aHalIu3a
(bMHAHCOBOTO PHIHKA; HABBIKAMU HCITOIF30BAHMS IPOTPAMMHBIX
MIAKETOB NP PEIICHUH 3a/1a4 UCCIICTOBAHUS MIPOIIECCOB
(hMHAHCOBOTO PHIHKA; MATEMAaTHUYECKUMH METOAAMH JINHEHHOTO H
JUHAMHUYECKOT0 MPOrpaMMHUPOBAHUS; MATEMAaTHYECKUMHU METOIaMU

MOACJIMPOBAHUA CUCTEM MAaCCOBOI'O 06CJ'Iy)KI/IBaHI/I$I.

ITK-3. Cnocoden npenoaaBarh (U3HKO- MaTeMaTHUYeCKHe JHCHHIUVINHBI M HHpopMaTHKY B cepe ob1Iero
o0pa3oBaHusl, cpeJHero NpoecCHOHAILHOI0 00pa30BAHUS, AONMOJHHUTEIBHOr0 00pa30BaHMsA, BbICHIErO

o0pa3oBaHus
NIIK-3.3. Konctpyupyet npeaMeTHoe | B pesynbraTe 00yueHUs 3HACT:
CONlepXKaHWE W  aJalTHPYeT €ero B | METOJOJOTHYECKHE IPUCMBI MPEICTABICHUS HAYYHBIX 3HAHUI;

COOTBETCTBMHM C OCOOCHHOCTSIMH LIEJICBOM
ayIUTOPHU

(hopMBI IIpeACTaBICHUS HOBBIX HAYYHBIX PE3YJILTATOB
MPE3CHTAINH, CTAThH B IIEPHOIUUECCKON NTeUaTH, MOHOTpahUH 1

T.1.

B pesynbrate 00ydeHUs yMeeT:

000CHOBAaTh AKTYaJlbHOCTh, HOBHU3HY, TEOPETHYECKYI0O H
MPaKTHYECKYI0 3HAYMMOCTh COOCTBEHHOTO HCCIIEJOBaHMA,
OMpENENATh METOAOJIOTHIO HAYYHOTO HMCCIEJOBaHUs, [ENaTh
BBIBOJIBI U3 IIPOBEIEHHOIO UCCIEJOBAHMUA U OINpPEHCIATh
MEepCHEeKTHUBHI JalbHeHeil paboThl.

B pesynbraTe 00yueHUsI BIIaJeeT:

HaBbIKaMU IIJIaHUPOBAHUA, OCYIIECTBJICHUA U MPE3CHTaAllUNU
PE3YIbTAaTOB MHANBUAYAJIbHOT'O HAYYHOT'O UCCJIICIOBAHUA,
podeCCHOHANBEHON TEPMUHOJIOTHEHN MPU MPE3EHTALUH
MPOBEJIEHHOI0 UCCIIEI0BAHMS; OCHOBHBIMH IIPHEMaMHU
OpaTOPCKOTO UCKYCCTBA, HAYYHBIM CTHIIEM H3JIOKEHHS
COOCTBEHHOMN KOHIIETIIIHH.

Conep:xxaHue THCUHMILINHBI:

PacnpeﬂeneHI/Ie BHUI0B yqe6H0171 pa6OTLI " UX TPYAOCMKOCTHU I10 pasacjiaM JUCHUILIJINHBL.

KomuectBo yacoB
Bueaynut
Ne HaumeHnoBanue pazaenos (Tem) AyRMTOpHaS OpHas
Bcero pabora
pabora
JI 113 JIP CPC
1. MoienupoBaHie MUKPO- 1 MAKPOIKOHOMHYECKUX SIBJICHUH. 12 2 - 2 20
2 OcHOBHBIE (PMHAHCOBBIE HHCTPYMEHTHI. COBpEMEHHBIE TEOPUH 34 2 ) 4 30
) MIPOTHO3MPOBAHNUS IIEHO00pa30BaHNs Ha (PMHAHCOBOM DBIHKE.
Maremaruueckre METObI, MOACINPOBAHUE U YIIPABIICHUE
3. 23 6 - 4 30
prckamu Ha (PMHAHCOBBIX PHIHKAX.
WUTOI'O 1o paszaenam AUCIUMIINHEI 100 | 10 = 10 80
KonTponb camocrosrenbHoit pabotsl (KCP) - - - -
ITpomesxyrounas arrecrars (MKP) 0,2 - - - -
IToaroToBKa K TEKYIIEMY KOHTPOJTIO 7,8 - - - -
OO0111ast TPYA0EMKOCTb 110 TUCIUTUIHHE 108 | 10 - 10 80

KypcoBbie padoThI: He IPETyCMOTPEHO.

(I)opMa NPpOBECACHUA aTTECTAIIUU MO JUCHUIIJIMHE: 3a4CT.

Astop: Bacunenko Bepa BukroposHa.




