AHHOTaIUs K pabodeii mporpaMmme JUCITUTITUHBI
«b1.B.J12.02.02 YnpaBnenue puckamMu B PMHAHCOBO-KPEAUTHBIX OPraHU3AIHIX )

O0beM TPYI0€MKOCTH: 2 3a4ETHBIX €IMHHIIBI

e AUCHMIIMHBL: CPOPMUPOBATH COBOKYITHOCTh 3HAHHUN, YMEHUH U HABBIKOB B 00J1aCTH PHUCK-
MEHEPKMEHTa B (DMHAHCOBO-KPEAUTHBIX OpPraHU3alLMsIX U MPHUKIATHBIX ACHEKTOB YIIPABICHMS,
uccnenoBaHus npobiaeM (pUHAHCOBOH yCTOMYMBOCTH IJIsi pa3paOOTKU U MPHUHATUS PEIICHHH B
chepe ynpaBieHUs PUCKAMH C LENbI0 OOeCreyeHHs YCTOWYMBOCTH (MHAHCOBO-KPEIUTHBIX
opraHusanuii ¢ yuetoM (pakropa HEOIPEAEICHHOCTH.

3agauu AMCHMILINHBIL

1. cdopmupoBath cucTeMy TEOPETUUYECKUX 3HAHUN U IPAKTUYECKUX HABBIKOB B 00J1aCTH
BBINOJIHEHUST (DYHKIMIA BBISBICHUS, OLEHKH W KOHTPOJII PUCKOB B (DMHAHCOBO-KPEIUTHBIX
OpraHu3alysaX, IOJATOTOBKM M TPUHATUA YIPABICHUYECKUX peEIIeHUH B 00JacTH pHCK-
MEHEKMEHTA;

2. TONY4YUThb IPEJCTaBIECHUs O COBPEMEHHOW (uiocodpuu pHUCK-OPUEHTHUPOBAHHOTO
YIPaBJICHUS W OCBOUTh HOBBIE METOAbl OLEHKM M YIPABICHUS pPUCKAMHU B YCIOBHUAX
nudpoBU3aIuy;

3. chopMupoBaTh yMEHHUS MPHUMEHSATH CHOCOOBI M METOABI OICHKH, YNPABJICHUS H
MUHMMH3ALUU PUCKOB B (DMHAHCOBO-KPEIUTHBIX OPraHU3ALUAX, BHEAPSS MEXKIyHapOJHbIE
PEKOMEHIallMK ¥ CTaHJIAPTHI;

4. chopmupoBaTb yMeHHMS B OOJAaCTH MNPOBEACHMS AHAIUTHUECKUX HCCIIEAO0BaHUM
aKTyaJbHBIX IPOOJIEM B 00J1aCTH PUCK-MEHEPKMEHTA B (PUHAHCOBO-KPEIUTHBIX OPraHN3aLUsX;

5. BbIpabOTaTh HABBIKM IMPOBEJICHMS aHAINW3a OCHOBHBbIE BHU/IOB PUCKOB (PUHAHCOBO-
KPEIUTHBIX OpraHu3aluii Ha (OHE COBPEMEHHON POCCHICKONW M MEXAYHApOIHOW MPAKTHKH C
Y4E€TOM HOBBIX HOPMATUBHBIX aKTOB,

6. BbIpabOTaTh HABBHIKM MPOBEACHUS HWCCIEAOBaHUS (HUHAHCOBOW YCTOHYHMBOCTH
(MHAHCOBO-KPEIUTHBIX OpraHU3allMi U BBISABICHUS PE3EPBOB €€ MOBBILICHUS MO pe3yJbTaTaM
aHaJIM3a PUCKOB.

MecTo AMCUMILIMHBI B CTPYKTYpe 00pa3oBaTe/IbHOM NPOrpaMMbl

JucuuiuinHa —«YTpaBlieHHEe pUCKaMH B (MHAHCOBO-KPEIUTHBIX OpraHU3alUsix»
OTHOCHUTCSI K YacTd, (opmMupyemon ydacTHHKaMH oOOpa3oBaTelbHBIX OTHOIIeHuN bioka 1
"ucuumiuHsl (Moaynu)" ydeOHoro miuaHa. B cooTBercTBUM ¢ pabounM y4yeOHBIM IUIAHOM
TVICIIATUTMHA U3YYaeTcs Ha 2 Kypce 1o OYHOW B 3a09HOU popme o0yueHus. Bua mpomexyTodHoM
aTTeCTALlUU: 3a4eT.

JucuuninuHa «YOpaBlieHWE pUCKaMU B (DPMHAHCOBO-KPEIWUTHBIX OPraHU3alUsIx»
0a3upyercss Ha 3HAHUAX, NPUOOPETEHHBIX CTYJEHTAMHU B pe3yJIbTaTe W3yYeHUs UCIMILIMH:
«Opranuzanmuss Tpyna B  (QUHAHCOBO-KpPEIUTHOM  cekTtope», «HopmaTuBHO-mpaBoBOE
peryiaupoBaHue (PUHAHCOBOTO CEKTOpa», «DHHAHCOBBIE PBHIHKM M (HUHAHCOBO-KPEIUTHBIC
UHCTUTYTBDY, «lludpoBoit OaHkuHI», «OpraHuzanus KOPHOPATUBHOIO KPEAUTOBAHUS»,
«TexHomoruu OAHKOBCKOTO KpeauTOBaHUs, «TeXHOJOTHMH JAHWCTAaHIIMOHHOTO OaHKOBCKOTO
00CITy )KUBaAHUS.

3HaHus, yMEHHUS U HaBbIKH, TTOJyYSHHbIE B IIPOLIECCEe U3YUECHUS AUCIUILTUHBI MOTYT OBITh
MCIIOJIb30BAaHbl TPU TOATOTOBKE BBIMYCKHOW KBaIM(PHUKAUOHHONH pabOThl (MarucTepckoi
paboThI) U B MPAKTHUECKON AEATEIbHOCTH.



TpeOoBaHMsI K YPOBHIO OCBOCHUS I CIUTIINHbBI

N3yuenne

JAHHOW y4eOHOW JAMCIUILIMHBI

HampaBliecHO Ha (HOpMUPOBAHHE Y

00y4JaroImUXCsl CASAYIOUUX KOMIIETESHIUI:

KOI[ 1 HAMMCHOBAHUC

WHMKATOpa PesynbTaTel 00yueHus 10 AUCIHUILTAHE

JOCTUKCHUS

KOMIIETCHITNH
IIK-2 Cnocoden paspadarbiBaTh CTpPAaTeruv Pa3BUTHS JMCTAHIHOHHOTO OAHKOBCKOIO
00cJTy;KMBaHUS
HIIK-2.1 - 3HaeT CYIIHOCTbh, COAEP)KaHNE U (PYHKITUU PUCK-MEHEHKMEHTA B
AHanusupyert u OAaHKOBCKOM JIEJIE;
orpezenser 3HaeT OCHOBHBIE BHJIbI PUCKOB OAHKOBCKOM JIEATEILHOCTH, B TOM
MEePCIICKTHBHBIC YHCIIC PUCK TUCTAHIIMOHHOTO OAHKOBCKOTO OOCITYKHBAHHS
HaIpaBJIeHUs YmeeT uieHTUGUIMPOBATH U OLEHUBATH MPOSBICHUS U MTOCIEACTBHS
pa3BHUTHS OaHKOBCKHUX PHCKOB;
JUCTAHIIMOHHOTO YMeeT NpuMeHsTh CIOCOObI MUHUMU3AIIMU U KOMIICHCALIUU
OaHKOBCKOTO OaHKOBCKHX PHUCKOB
00CITy)KHBaHUs Ocy1ecTBIIsIeT aHaIM3 OCHOBHBIX BUIOB PUCKOB B 0aHKOBCKOM

NeSITeTLHOCTH HA )OHE COBPEMEHHOM POCCUICKON U
MEXyHapOJAHOM IPAKTHKH C y4€TOM HOBBIX HOPMaTHUBHBIX aKTOB;
[TproGperaeT opraHnu3alOHHbIE HABBIKU U IPUMEHSIET
MHCTPYMEHTBHI, oOecneunBatoye 3pQpeKTUBHOE yIpaBiIeHUe
O0aHKOBCKUMH PUCKAMU

IIK-4 Cnoco0eH ynpaBjsiTb KOPIOPATHBHBIM KPEAUTHBIM NOPTdesnem

HIIK-4.1 -
IIpumensier
WHCTPYMEHTapHUH
YIIPABJICHUEM
BBIITOJIHEHUS TUIAHA
MIPOJAXK KPEAUTHBIX

3HaeT cUCTeMy yIpaBiIeHUsI OAHKOBCKUMHU PUCKAMU, METOIbI UX
pacuerta, a TakKe CrocoObl UX MUHUMH3AIUY;

3HaeT B aCMeKTe yIPABICHUS Pa3IMYHBIMU BUJIaMUA PUCKOB MPUEMBI,
crocoObl M METO/IbI pabOTHI MepcoHala 0aHKa, 30HbI PUCKOB

YMeeT oCyIeCcTBIATh KOJMUECTBEHHYIO U KaYeCTBEHHYIO OLICHKY
OAaHKOBCKHUX PHCKOB;

MPOJYKTOB VYMeeT BBISBIATH PE3ePBbI MOBBILIEHNS YCTOWYMBOCTH I10
KOPIIOPaTHUBHBIX pe3yJibTaTaM aHajiu3a OaHKOBCKUX PUCKOB
KIIMCHTOB OcymiecTBisieT aHaJIN3 KauecTBa TAKOI0 KOMIIOHEHTa (PMHAHCOBOI
YCTOWYMBOCTHU KaK yIpaBlieHne OaHKOBCKUMH PUCKAaMU C YYETOM
(bakxTopa HeoNpe1eNeHHOCTH;
[TpumeHnsieT criocoObl U METObI OLIEHKH, YIIPABIECHUS U
MUHHMH3ALUU PUCKOB B KOMMEpUYECKHUX OaHKax
NIIK-4.2 - 3HaeT KJIacCU(pUKaLMI0 OaHKOBCKUX OM3HEC-TIPOLIECCOB U
JleMoHCTpUpYeT 0aHKOBCKUX PHCKOB;
CIIOCOOHOCTh 3HaeT ONKMCaHUe CUCTEMBI YIIpaBIeHUsI 0AHKOBCKUMHU PUCKAMHU C
pa3pabarbIBaTh BBIJICJIEHUEM OCOOCHHOCTEH, BHITEKAIOIUX U3 CHeUU(DUKH
MMpECAJIOXKCHUSA 110 OTACJIBHBIX BUAOB PUCKOB U COBPEMCHHBIX YC.]'IOBI/Iﬁ
COBEPILICHCTBOBAHHIO | (DYHKIIMOHHUPOBAHHUS POCCUHCKUX OaHKOB
OM3HEC-TIPOLIECCOB M0 | YMeeT MPOBOJIUTh UCCIICAOBAHUS YIIPABICHHS OaHKOBCKHMHU
KOPIOpPaTUBHOMY pHCKaMH, TTO3BOJISIONINE MOBBICUTH 3 (EKTUBHOCTD
KpEIUTOBaHUIO YIIPaBICHUYECKUX PELICHUN;

YMeeT aHaIu3upoBaTh aJIbTEPHATUBHBIC MIOXO/bI K OLICHKE U
YIIPaBJICHUIO PUCKAMM, UX IPEUMYILECTBA U HEJOCTATKH,
NEPCHEKTUBBI UCIIOJIb30BaHMsI U BIMSIHUE HA JeSITEIbHOCTh OAHKOB

OcyiecTBIIsIeT pacueT U aHaJu3 MO0Ka3aTesel, HCIOIb3YEMBIX B
MPOIIECCe PEryIrpoBaHusl 0aHKOBCKUX PHCKOB,;




Kox n sHaumenoBanue

WHJIUKAaTOpa Pe3ynbTaTsl 00yueHus o AUCHUILTUHE
JOCTUKEHUS
KOMIIETEHIIUHU
[TpoBOIUT aHAIMTHYECKUE MCCIIEJOBAHUS aKTyaIbHBIX IPO0IeM B
o0nacTu 6aHKOBCKOTO PUCK-MEHEPKMEHTA, TIOJTOTOBKU U MPUHSATHUS
YIPaBICHYECKUX PELICHUN
HIIK-4.4 - 3HaeT TpeboBaHUSI MEKIYHAPOAHOTO bazenbckoro komuTeTa u
IIpumensier HOpMaTHBHBIE JOKyMeHThl banka Poccun B cepe ynpasienus,
MHCTPYMEHTApHii KOHTPOJISI, KOJMYECTBEHHOM U KaueCTBEHHOW OIIEHKH 0aHKOBCKHX
yIpaBiIeHUS PHUCKOB;
KPEIUTHBIMU PUCKaMU | 3HAET MPOLIECCHI YIPABICHUS U PErYJIUPOBAaHUS KPEAUTHBIM PUCKOM
noptdens KaK OCHOBHBIM M HauboJiee 3HAYMMBIM JUIsl POCCHICKIX OaHKOB
KOPIIOPATUBHBIX YMmeeT BbISBIATH MPOOJIEMbl YIPaBICHUS PUCKAMU KPEIUTHBIX
KpEeAUTOB OpraHM3alil B COBPEMEHHbIX YCIOBUSX;

YmMmeer IIPpUMCHATDH CIIOCOOBI U METOJbI OLICHKH, YIIPABJICHUS U
MHWHUMH3AIUU PUCKOB B KOMMCPUCCKUX 6aHKaX, BHCPAA

MCKAYHAPOAHBIC pCKOMCHAAINU U CTAHAAPThI B 0aHKOBCKUI CCKTOD
PD

OcymiecTBisieT aHaIU3 OTAEIbHBIX BUJIOB PUCKOB Ha (hoHe
COBPEMEHHOM POCCUNCKON U MEKIYHAPOAHOU IIPAKTUKU C YUYETOM
HOBBIX HOPMATUBHBIX aKTOB,;

PazpabaTpIBaeT mpeiokeHust 10 MOBBIEHHUIO 3(h(HEKTUBHOCTH
yIpaBJIeHUs] pUCKaMU B (PUHAHCOBO-KPEAUTHBIX OPraHU3aALUAX

Coaep:xxanue TMCUMIINHBI:
Pacnpenencenue BumoB yueOHOM pabOThI U KX TPYJOEMKOCTH IO Pa3/ieiiaM JUCIUTUIAHBIL.
Pazerns! (TeMbl) AMCIUILUTMHBL, H3y4daeMble B 4 cemectpe (ounas ghopma obyuenus)

HaumenoBanue pa3aenos (Tem)

KonnuectBo yacos

AynutopHas|BaeayutopHas

Bcero| pabota paborta

JI| 113 | JIP CPC

CymHocTs, coaepxanue U GyHKIUU PUCK-
MEHEKMEHTa B (PHAHCOBO-KPEAUTHBIX

1. |opranuzanusx. Pucku prHaHCOBO-KpEAUTHBIX
OpraHu3alii: cucTemMa pucKoB M UH(OpMAIIMOHHbIE
VCTOYHUKHU B YCIOBUSIX HU(POBOH SKOHOMHUKH

16 [2| 4 | - 10

2 CoBpeMeHHbIE KOHIIETIIUN YIIPABIEHUS PUCKAMHU
" |MHaHCOBO-KPEAUTHBIX OpraHU3aIiil.

198 |2 13,8

WHTerpupoBaHHOE YIIpaBiIeHUE pUCKaMU (PMHAHCOBO-
3. [KpemuTHBIX OpraHu3aiyii. PerynmupoBanue 6aHKOBCKO
JIESITENIBHOCTH B paMKax bazenbckux cornameHui

18

12

CoBpeMeHHbIE HHCTPYMEHTHI yIpaBiieHUs (PMHAHCOBOM
YCTOMUYMBOCTBIO U pUCKAMH (PUHAHCOBO-KPEAUTHBIX

4. |opranu3anuii B yCIOBHIX HEONpeAeIeHHOCTH. Pe3epBbl
MOBBILIEHNS] YCTOWUYNBOCTH, BBISIBJICHHBIE 110
pe3yJbTaTaM aHaIu3a PUCKOB

18

12

HUTOI'O no pazoenram oucyuniuHwl

71,8

47,8

KonTpons camocrositensHoi pabotsl (KCP)

[Tpomexyrounas artectanus (MKP)

0,2

IToaroroBka K 3a4ery

OO61mas TpyJ0€MKOCTh O JUCITUILIINHE

72




[Tpumeuanue: JI — nexmuu, [13 — mpaktudeckue 3ansaTus / cemuHapsl, JIP — maGoparopHbie
sansitusi, CPC — camocrositenbHas paboTa cTyIeHTa

Pa3nensl (TeMbl) TUCIUIUIMHEI, H3y4aeMble Ha 2 Kypce (3aounan hopma obyyenus)
KosmmuectBo yacoB

AynuropHasi| BueaynutopHas

Bcero| pabora pabora

J| 13 | JIP CPC

Ne HaumeHnoBanue pa3zaenos (TeM)

CymHocTh, coepkanue U QyHKIUU PUCK-
MEHEKMEHTa B (PHAHCOBO-KPEAUTHBIX

1. |opranuzanusx. Pucku ¢pruHaHCOBO-KpEAUTHBIX 17 |1 2 | - 14
OpraHu3aluil: cucTeMa pUCKOB U UH(OpPMAIIIOHHbIE
WCTOYHHUKHU B YCIOBUSX HU(PPOBON IKOHOMHKH
CoBpeMeHHbIe KOHIEMNIUN YIIPaBJIE€HHs pUCKaMU
'|prHAHCOBO-KPEAUTHBIX OpraHU3aLUH.
WHTerpupoBaHHOE YIIPaBICHUE PUCKaMU (PUHAHCOBO-
3.|kpeauTHBIX opranu3anuii. PerynmpoBanue 6ankoBckoi| 17 |1] 2 | - 14
JIeSITeIbHOCTH B paMKax baszenbckux cornameHu
CoBpeMeHHbBIE HHCTPYMEHTHI yIIpaBlieHUs (PUHAHCOBOM
YCTOMUMBOCTBIO U pUCKAaMH (PHAHCOBO-KPEAUTHBIX
4.|opranu3anuii B yCIoBUsX HeonpeneneHHocT. Pesepser| 17 |1] 2 | - 14
HOBBIIIIEHUS YCTOHYNBOCTH, BBISIBJICHHBIE 11O
pe3ysIbTaTaM aHaJIn3a PUCKOB

17 |1 2 | - 14

UTOI'O no pazdenam oucyuniumsl 68 (4] 8 | - 56
KonTpons camocrositensHoi pabotsl (KCP) -

ITpomexxyrounas arrectanus (MKP) 0,2

[ToaroToBka K 3a4eTy 3,8

OO61mas TpyA0€MKOCTh IO JUCITUILINHE 72

[Tpumeuanue: JI — nexmuu, [13 — npaktudeckue 3austus / cemunHapsl, JIP — maGoparopHbie
3anastusi, CPC — camocrositenbHas paboTa cTyieHTa

Kypcosbie padoThl: He IpenycCMOTpEHA
®opma NpoBeAeHUA ATTECTALMH MO0 JTUCHHUIINHE: 3a4eT

ABTOp
K.3.H., ToueHT kadenpsl JACud Ilnatonosa lO. 1O.



